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CAY 1,54 03/01/20 15 2%0 2%0 21,91 2020/3/1 on ' : ,
rirel I = e e el T I I =
(VL35 0610126 L w0 oL et T | F R | oam| s ws818| m3/205
(VL5 09/01/1T o I e 00,6081 - 20UL g | g 5/15/23 15| sa|  as 501,885 | 2023/5/15
G 175K 03/01/13 O L I e O | I S E Ls| om0l a0m 102,001 224/5/15
(VLT3 09,0119 S I BL788) /9L g 1 55 ooz ts| e ums|  osass| oo
CAY 2. 255 06/01/25 Lu 0w " 201 2025/6/L Ny ) 75 001524 L Lsw| 20 27,556 204/2/15
AN 2. 5% 06/01/24 S I 120,098 202671}y y 75 07/08/22 LB 2| 27 38,99 | 2002/1/4
CAN 2.73% 06/01/22 L0 L0 LT 99,281\ 202/6/0 A g o 01/04/22 20| 220 248 1,514 2022/1/1
CAN 2.75% 12/01/48 275 190 o TR TG | oo ool | o o] s
CAN 2.73% 12/01/64 27 0 503 2,420\ 206012/ N peg g 958 09/04/20 25 La| 1568 204,40|  2020/9/4
CAN 3.25% 06/01/21 3| L% 2218 196,855 2020671 [ 2 o5 0o/ I o S
AN 3. 5% 06/01/20 i B L3528\ 2020/671 Y pgg g 5 01/04/21 25| a6 07 303,357 2001/1/4
CAN 3.5% 12/01/45 35 Le0| 24 AT YTV | P I I I s s 207
AV 3. 75 06/01/19 T ATR0 S 0BL o 266,965) 20197611 gy gy g0 25| oo nsm| 1sLTe| 20derss
CAY 4% 06/01/17 wol o) L 154,326 201760 ||y 3 07/00/20 I AP R s
CAN 4.0% 06/01/41 S I 196,869 | J00L/B/L A e 5 95 01/04/20 s ool o] wmms| amonn
O 4.25% 06/01/18 LB LB0 LT 191, 2691 Z0I8/6/L ) e 3,988 07/04/21 3350 L050| 1,250 163,002 2021/7/4
CAN 5% 06/01/57 01 L0 om 174,495\ 203T/8L A} pge 5 95 o7/08/42 sl Ls0| o 31,460 2042/7/4
CAN 5.75% 06/01/29 518 0| L2 1077851 2029/6/1 g 3. 5% 07/04/19 15 400 45 593,338|  2019/7/4
GIli 5. 754 06/01/53 B LBOp LSBTGS 06T g g 75y 010419 s am0| o8| 5109 09/
CAY 8. 0% 06/01/27 8.0 60| 1108 95| WL Y e g g 01/0018 so| 280 2,700 361,146 2018/1/4

A Gt : | I DBR 4.0% 01/04/37 Lol a0 367 179,623 2037/1/4
I(E’;;{;) LRt R DBR 4,254 07/04/17 1l om0 g 3,38 2017/1/4
BOYO 104 11/20/% 00| 6400 8617 5,100 | 203611/ || DR 4250 0T/04718 L35 LI00) L2 159,862 - 2018/7/4
ABONO 10 12/05/24 10.0) 2,80 2,27 185,009 2024/12/5 | [ PBR 4 26 OT/04/55 LB LBOE 218 218,018) - 2030/7/4
WBOYD 4. 754 06/14/18 1| 0| 2568 163,08| 20i/6/14 || PR 470 07/04/28 4T S0 L28 158,805 | - 2028/7/4
BONO 5% 06/15/17 5.0 15,000 15,26 T NETTTICN | R i I B el B
WBOYD 5% 12/11/19 50| 830 836 53,129 2019/12/11 Egﬁ ; é‘?oT’OTB?O 4'5‘2 1 gzg i gsz ii; ??: igj?’/ 1 41
NBONO 5. 5% 03/05/26 st L% L3 s w5 ol Ll v o sul
WBONO 6. 5% 06/09/22 65 10,000 10,909 69,214 2022/6/9 o o o ’
\IBONO 6. 5% 06/10/21 6.5 17,700| 18,662 O O | B b L0 LB HLTRL) 2L/

’ ) DBR 6.25% 01/04/30 65 Lo L 231,104 2030/1/4

VBONO 7.5+ 06/05/21 L o I SLIS0N 2021653y 6 5 g4/ 65 Lwo| s amam| i
BONO 7. 5% 0/29/31 T 18,50 2,078 | TV | Py, B N (R o R
BONO 7. 758 11/13/42 T 1% 15,456 ,106| 202/ || oo 1318 I I R s, 11| 208/4/13
BONO 7. 5% 1/23/34 nsl L0 g1 13,450 2034/11/28 [ g 0 950 10/16/20 I I H o] 2mios
BONO 7. 754 12/14/17 T 60| 12,44 w804 271214 || g o5 00/ I T B W01| 018/
WBONO 5 06/11/20 so| w0 20 | 20610 || g o5 ou/ong os|  am0|  24m wmo| o
\BONO 8% 12/07/23 8.0 9,850 11,199 71,114 2023/12/7 OBL 0. 5% 04/12/19 0.5 850 875 114, 184]  2019/4/12
MBONO 8. 5% 05/31/29 8.5 11,900 14, 161 89,922 2029/5/31 0BL 0.5% 10/13/17 0.5 1,700 1,728 925,355 | 2017/10/13
MBONO 8. 5% 11/18/38 8.5 10,950 13,060 82,936| 2038/11/18 OBL 0, 75% 02/24/17 0.75 750 759 99,013 2017/2/24
WBONO 8. 5% 12/13/18 85 16,70 18506 7,518 2018/1213 || ogr 1% 02/22/19 Lol usm| s 204,254|  2019/2/2

A G 1,628,325 OBL 15 10/12/18 Lol ] 1 196,600 ] 2018/10/12
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Eﬁ?ﬁmm . - L N BIPS 6.5% 11/01/27 6.5 2,900 1,334 565,067 | 2027/11/1
BIPS oj 3;;010, 15/18 6.3 1: 300 1: 308 1?(3 515 2~018//100/ ’135 s 7125“* H/OL2S fo 0 o 0 ?92 AL
BIPS 1.45% 09/15/22 1.45 1,700 1, 754 208,672|  2022/9/15 s 9_% \11/01/23 40 L0 L% 9, 18] 2y
BIPS 1.5% 06/01/25 I | N 20,147|  2025/6/1 (@7%7;1-?;)
BIPS 1.5% 08/01/19 L5 850 888 115,785)  2019/8/1 1| Bys 13 07/25/17 Lol 2,800] 2,858 312,681|  2017/7/25
BIPS 2154 12/15/21 21 0 7ot 9,407 02112715 ) gy 1,754 02/25/17 LT3 %0 911 126,651 | 2017/2/25
BIPS 2.5% 05/01/19 2.5 1,000 1,075 10,212)  2019/5/1 || kR o8 02/25/19 _ 500 505 6,556 2019/2/2
BIPS 2.5% 12/01/24 2.5 1,300 1,417 184,744\ 2024/12/1 ) g o 05/25/20 _ 1500 1512 wor.24| 20200535
BIPS 3.25% 09/01/46 3.2 1,150 1,282 167,253 200691 || b 0,354 11/25/2 035 950 o 126,170] 2000112
BIFS 3. 5 03/01/30 O B I 2001921 2030/3/1 ) eare 0,54 0/25/25 05| 3m0| 35 161,212]  2025/5/25
BIFS 5. 55 06/01/18 55 150 162 2120} 20861 g g 5 1172719 05| Lol 15 w,21| 2019/11/%
BIFS 5. °n“ 1}//01’/1’ 35 2,900 3‘0‘3 401095 ?01’111 {1 e 1 05258 1.0 2,400 2,478 323,100 2018/5/25
E?;z i i“%lé&%lﬁ 531; L igg L Z; QZ; é% 2200281 ,132,’11 FRTR 1% 05/25/19 Lol a0 nom 121,743 2019/5/%

) ) - . ' FRTR 1% 11/25/18 1.0 2,900 3,011 392,632| 2018/11/25
BIPS 3.75% 05/01/21 3.75 1,350 1,567 204,369 2021/5/1 . ) o
BIPS 3.75% 08/01/21 3.75 3,700 4,310 51,899 | 2021/8/1 HHIR 13 11725/ 25 10 L0 L139 8, 611] - 2025/11/25
BTPS 3.75% 09/01/24 35| o0 o8 s 07| ooy || R LS 05/2573L Ls o0 [k %7421 2031/5/25
BIPS 4% 02/01/17 10 L0 L 091 wpa| oo || PR 1756 05/26/23 1.75 2,500 2,719 362,365 2023/5/25
BIPS 45 02/0L/37 40 2800 3519 seoo| s/ FRTR 1. 75% 11/25/24 1.75 2,550 2,836 369,848 | 2024/11/25
BIPS 44 09/01/20 L0 2,750 3193 w6319 ooy || TR 2 25% 06/25/24 2.2 3,100 3,578 466,551|  2024/5/25
BIPS 4,254 02/01/19 L 4350 4887 6. 100|  2019/2/1 FRTR 2. 25% 10/25/22 2.95 2,350 2,684 350,024 | 2022/10/25
BIPS 4.25% 03/01/20 450 380 4,403 514,026| 2020/3/1 || FRTR 2.5 05/25/30 450 260 315 411,202 2030/5/25
BIPS 4. 95% 09/01/19 195 3,150 3,509 169,251 2019/9/1 || PRIR 2.8 10/25/20 2.5 3,150 3,545 462,191| 2020/10/25
BIPS 4. 5% 02/01/18 L5 1,400 4,790 620,500 2018/2/1 FRR 2.75% 10/25/27 275 4,950 5,150 671,474 | 2027/10/25
BIPS 4. 5% 02/01/20 45 2,600 3,032 395,385 2020/2/1 FRTR 3% 04/25/22 3.0 3,750 4,440 578,879  2022/4/25
BIPS 4. 5% 03/01/19 45 3,350 3,797 495,140|  2019/3/1 FRTR 3.25% 05/25/45 3.25 1,850 2,541 331,391 2045/5/25
BIPS 4. 5% 03/01/24 15 2,900 3,611 470,855 2004/3/1 FRTR 3.25% 10/25/21 3.25 4,250 5,046 657,952 2021/10/25
BIPS 4. 5% 03/01/26 45 2,250 2,862 373,164 2026/3/1 FRTR 3. 5% 04/25/20 3.5 4,950 5,729 746,903 | 2020/4/25
BTPS 4.5% 05/01/23 4.5 100 123 16, 142 2023/5/1 FRTR 3. 5% 04/25/26 3.5 2,050 2,627 342,503 2026/4/25
BTPS 4.5% 08/01/18 45 1,950 2,164 282,237 2018/8/1 FRTR 3. 75% 04/25/17 3.75 3,160 3,319 432,821 2017/4/25
BIPS 4. 75% 05/01/17 4.75 260 275 35,887|  2017/5/1 FRTR 3.75% 04/25/21 3.75 3,600 4,323 563,634  2021/4/25
BIPS 4. 75% 06/01/17 475 4,700 4,994 651,166 2017/6/1 FRTR 3.75% 10/25/19 3.75 3,250 3,137 487,215| 2019/10/25
BIPS 4.75% 08/01/23 475 2,850 3,592 168,337 2023/8/1 FRTR 4% 04/25/18 4.0 3,450 3,789 493,982|  2018/4/25
BTPS 4. 75% 09/01/21 475 3,550 4,332 564,817|  2021/9/1 FRTR 4 04/25/55 4.0 1,470 2,398 312,670|  2055/4/25
BTPS 4.75% 09/01/28 4,75 2,050 2,710 353,310 2028/9/1 FRTR 4% 04/25/60 4.0 1,150 1,903 248,176 2060/4/25
BIPS 4.75% 09/01/44 475 1,700 2,405 313,555 2044/9/1 || FRTR 4b 10/25/38 4.0 2,300 3,421 446,103 | 2038/10/25
BIPS 5% 03/01/22 5.0 3,200 3,986 519,765  2022/3/1 FRTR 4. 25% 04/25/19 4.2 3,400 3,902 508,767 2019/4/25
BIPS 5% 03/01/25 5.0 3,800 4,945 644,736 2025/3/1 FRTR 4. 25% 10/25/17 4.25 4,550 4,915 640,893 2017/10/25
BIPS 5% 08/01/34 5.0 9,750 3,876 505,429|  2034/8/1 FRIR 4.25% 10/25/18 4.9 2,800 3,153 411,143|  2018/10/25
BIPS 5% 09/01/40 5.0 2,100 3,008 392,259 2040/9/1 FRTR 4. 25% 10/25/23 425 4,550 5,940 74,433 2023/10/25
BIPS 5. 0% 08/01/39 5.0 1,700 9, 446 318,888 | 2039/8/1 FRTR 4. 5% 04/25/41 45 2,600 4,222 550,431 |  2041/4/25
BIPS 5.95% 08/01/17 5.95 1,750 1,886 245,990 2017/8/1 FRTR 4.75% 04/25/35 4.5 2,450 3,875 505,206 2035/4/25
BIPS 5.25% 11/01/29 5.2 3,100 1,323 563,649| 2029/11/1 || FRTR 5.5% 04/25/29 5.5 3,530 5,526 720,498|  2029/4/25
BTPS 5. 5% 09/01/22 5.5 1,500 1,934 952,137|  2022/9/1 FRTR 5.75% 10/25/32 575 3,000 5,085 662,974 2032/10/25
BIPS 5.5% 11/01/22 5.5 3,350 4,309 564,444 | 2022/11/1 FRTR 6. 0% 10/25/25 6.0 2,250 3,419 445,759 | 2025/10/25
BIPS 5.75% 02/01/33 5.75 1,700 2,559 333,620| 2033/2/1 || FRIR 8.5% 04/25/23 8.5 1,800 2,819 375,403| - 2023/4/25
BIPS 6% 05/01/31 6.0 3,900 4,830 629,716 2031/5/1 FRTR 8.5% 10/25/19 8.5 1,350 1,792 233,673| 2019/10/25
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EMEZESF - | e 518 103100 15| L0 L5l 197,001 2044/10/31
BTHER 0.250 OF/15/25\ 0.2 &0} ol 06401 2057115 gy 5.4 0173128 54| L) nme| 318964 200/3
NETHER 0.5% 04/15/17 05| 180|180 TU] IS OTTIEI | Do B e I e |
NETER 1,25 01/1518 Ls| Lo 1,3% LS RELLUTICRY | P B s I 6| 000/
NETHER .25 01/15/19 R I 20514\ 0I5 qpep 5 7 07/30/39 7 L0 2499 325,84 |  2082/7/30
NETHER 1.75% 07/15/23 Lis| o Ls0| 1,68 o8| 2115 e ooy B I I s3] 2/
NETHER 2% 07/15/21 nol - Leo| 183 29,212 2020785 || pen 5 a8 0730/ 5y 0 s S| 07/
NETHER 2.25% 07/15/22 225 L800| 2,0 2,400 202185 [ e 6 o 01129 sl am| 4w E0.66| 209/1/1
NETHER 2.5% 01/15/33 25| Las0| 18I Al IR TITIEN | oy
NETHER 2.75% 01/15/47 25 150 6% 0| w015 || EEiEs
NETHER 3.25% 07/15/21 3.%5 20 w 0,92| 2021/7/15 || B 0.8 06/22/25 08| Lol L4 189,984  2025/6/22
NETHER 3.5% 07/15/20 ] (] B 20,187 2020/7/15 || BB 1% 06/22/26 10 30 %8 16,801 | 2026/6/22
NETHER 3.75% 01/15/23 375 Lew| 2,09 265,945|  2023/1/15 || BB 1.25% 06/22/18 1% 80 83 116,25 2018/6/22
NETHER 3.75% 01/15/42 3% 2000) 3,301 wz 100 2042/1/15 || BB 1.9% 06/22/38 19 10 I 5T,390|  2098/6/22
NETHER 4% 01/15/37 Lol L] 2o 291,100 2037/1/15 || BB 2.25% 06/22/23 235 160 1,8% 247,206 2023/6/22
NETHER 4% 07/15/19 Lol 23] 26 365,252|  2019/7/15 || Bob 2.6% 06/22/24 260 L%l 150 207,738| 2024/6/22
NETHER 4. 0% 07/15/18 10| 20| o8 303,602 2018/7/15 || BB 34 06/22/3¢ 3.0 650 828 108,064 | 2034/6/22
NETHER 4.5% 07/15/17 450 200 218 219,39 2017/7/15 || Bob 34 09/28/19 sl Lol 18 168,065 2019/9/28
NETHER 5.5% 01/15/28 55| 130|213 o5, 498|  2028/1/15 || BB 3.5% 06/28/17 35| Lm0 15 199,329 2017/6/8
NETHER 7.5% 01/15/23 15 0| 1,068 138,72¢) 2023/1/15 | | BGB 3.75% 06/22/45 375 0| 1,198 196, 216|  2045/6/22
XRL2) BB 3. 75% 09/28/20 375 L8| 210 285,637|  2020/9/28
EfRAL S BGB 45 03/28/18 Lol L) 1,28 164,219 2018/3/28
SPGB 0.25% 01/31/19 0.25 10 100 52,95 09130 || gop a8 03/28/22 L0 0 o5 P i
SPOB 1. 156 07/30/20 Lis| o oLwof o1, 160,851 2020/7/30 || e 40 0372832 0 w| L Y e
SPGB 1. 4% 01/31/20 LA Lo 100 12,32) 2020130 || pep 108 03/28/17 L0 0 o 6 a53| 2017/3/8
SPGB 1. 6% 04/30/25 16| L0 1,08 137,538| 2025430 | ggg 4 05 03/28/10 vl L] Lew 0| a0y
SPCB 1.95% 04/30/26 L[ L0 L1z 16,305 2026/4/30 || gog 4,254 03/28/01 T was| /s
SPGB 1. 956 07/30/30 1.9 %0 i 120,101+ 208077/30 1 pep 4 255 09/28/21 L5 LT 217 263,715|  2021/9/28
SPGB 2. 1 04/30/17 LI 20 2360 WTZ) - 0UAT0 g 4. 54 09/28/22 45 190|242 315,804 2022/9/28
SPGB 2. 156 10/31/2 215 %0 o4 320,30 | 200571031 || gy 455 03286 s % 130 os| 20938
SPGB 2. 5% 04/30/19 2T 210] 220 295,999 2009/030 || 5gp 5w 03728/ 5ol om0| s s.08| o083/
SPCB 2.75% 10/31/24 275 270] 2,001 397,330 2004/1031 || pap 5.5 03/28/28 Y g s0.0m3| o038/328
SPGB 3,756 10/31/18 3T 250 2,80 365,360 2018/10/31 || pap 5. 54 09/28/17 R ) ntg| 2o/
SPGB 3.8 01/31/17 38| 2m0 6% w1 W == U 7)
SPCB 5.8 04/30/24 38 200 3 | o || EeEEES
SPGB 45 04/30/20 Lol 200 23 306,708|  2020/4/30 || RacB 1.15% 10/19/18 L15 800 831 108,737| 2018/10/19
SPGB 4.1% 07/30/18 Ll o260 28% 312, 409| 2018/7/30 || RAGB 1.2 10/20/25 1.2 0 4 62,238 2025/10/20
SPGB 4.2 01/31/37 Lol L6020 260,050(  2037/1/31 || RacB 1.65% 10/21/24 165 800 87 115,690|  2024/10/21
6B 4.3% 10/31/19 13| a0 2T 35,868| 2019/10/31 || RacB 1.75% 10/20/23 LT5 100 8 10,021 2023/10/20
SPGB 4.4% 10/31/23 o Le) 26 282,108 2023/10/31 || RAGB 1.95% 06/18/19 1% 750 807 105,328|  2019/6/18
SPCB 4.5% 01/31/18 45| 240 2665 3T, 498|  2018/1/31 || RacB 2. 45 05/23/34 2.4 500 602 75,516|  2034/5/23
SPGB .64 07/30/19 L6 330 379 194,762 2019/7/30 || RAGB 3. 15% 06/20/44 315 650 95 120,664 2044/6/20
SPOB 4.63% 07/30/2 1650 1850|230 305,602|  2025/7/30 || RacB 3.2 0/20/17 32 720 116 o7,318|  2017/2/20
SPOB 4.4 07/30/41 41| 0| 200 262,20| 2041/7/30 || RacB 3.45 11/22/22 a4 L3 L6 211,032|  2022/11/22
SPGB 4.8% 01/31/24 48] Law| 1766 20,310 202/1/31 || RacB 3.5% 09/15/21 35| Lm0l 2105 2,502|  2021/9/15
SPCB 4.85% 10/31/20 48] L8| 2,28 280,261 2020/10/31 || RAGB .65% 04/20/22 3.65 80 92 198,005 | 2022/4/2
SPGB 4.9% 07/30/40 Lol Lao| 1o 250,754 2040/7/30 || RAGB 3.8% 01/26/62 3.8 40 07 9,261|  206/1/26
SP0B 5. 156 10/31/28 5050 L400] 18 245,637| 2028/10/31 || RasB .95 07/15/20 39| 110|132 177,669 2020/7/15
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RAGB 4. 15% 03/15/37 415 1,200 1,852 241,519|  2037/3/15 ARy FIARS R
RAGB 4. 3% 09/15/17 T N ] B 30| angjgyis || T 25 07/22/65 o e 50,8631 - 206577722
RAGB 4. 364 03/15/1 43 Ls0 2,00 29, 138| amgyy/zs || KT 2750 09/07/24 ] G I o122} /9T
RAGB 4. 65% 01/15/18 165 1100|1209 157,609 01115 || KT 3260 01/22/4 3| .70 328 51,7231 2044/1/22
RAGB 4,854 03/15/26 485 0| 126 166,400| g5 || T 250 012240 o B PLTE - 2005/1/22
RAGB 6. 25% 07/15/27 6.25 w125 163,637 2ooryzns || KT 358 07/22/68 S50 2000 278 472,467 - 2068/7/22
TAo5o 0 UKT 3.75% 07/22/52 3.7 1,480 2,022 43, 477|  2052/7/22
EfEi UKT 3.75% 09/07/19 3.7 850 943 160,291|  2019/9/7
RFGB 0.75% 04/15/31 0.75 39 375 48,927|  2031/4/15 || UKT 3.75% 09/07/20 3.7 3,500 3,963 673,087|  2020/9/7
RFGB 0.875% 09/15/25 0.875 20 28 33,642 2026/9/15 || UKT 3.75% 09/07/21 3.75 750 862 146,513|  2021/9/7
RFGB 1. 125% 09/15/18 1.125 550 512 74,503 2018/9/15 || UKT 4% 01/22/60 4.0 1,200 1,795 305,012|  2060/1/22
RFGB 1.5% 04/15/23 1.5 400 439 57,254|  2023/4/15 || UKT 4% 03/07/22 4.0 2,050 2,409 400, 154|  2022/3/7
RFGB 1. 625% 09/15/22 1.625 150 165 21,638| 2022/9/15 || UKT 4.25% 03/07/36 4.9 2,100 2,790 473,935 2036/3/7
RFGB 1. 875% 04/15/17 1.875 500 513 66,975 2017/4/15 || UKT 4.25% 06/07/32 1.2 2,050 2,678 454,914|  2032/6/7
RRGB 2% 04/15/24 2.0 650 739 96,417| 2024/4/15 || UKT 4.25% 09/07/39 4.9 1,300 1,756 298,981|  2039/9/7
RFGB 2. 625% 07/04/42 2.625 430 569 4,202 2049/7/4 || URT 4.23% 12/07/27 1.2 1,030 1,33 226,880 2027/12/7
RFGB 2. 75% 07/04/28 2.75 600 737 96,209 2028/7/4 UKT 4. 25% 12/07/40 4.25 1,600 2,181 370,520 2040/12/7
RFGB 3. 375% 04/15/20 3.375 900 1,037 135,249 2020/4/15 || VKT 4.25% 12/07/46 4.9 1,950 2,715 471,461 | 2046/12/7
RFGB 3.5% 04/15/21 3.5 1,000 1,189 155,074|  2021/4/15 UKT 4. 25% 12/07/49 4.25 1,500 2,190 371,986 2049/12/7
RFGB 3.875% 09/15/17 3,875 700 748 97,630|  2017/9/15 UKT 4.25% 12/07/55 4.25 1,630 2,499 424,456 2055/12/7
RFGB 4% 07/04/25 4.0 650 862 112,385 2025/7/4 UKT 4.5% 03/07/19 4.5 2,500 2,804 476,237 2019/3/7
RFGB 4. 375% 07/04/19 4375 300 348 45,439 2019/7/4 UKT 4. 5% 09/07/34 4.5 2,180 2,963 503,205 2034/9/7
(FAILSE) UKT 4.5% 12/07/42 45 2,040 2,920 496,049 2042/12/7
Ef&iE % UKT 4.75% 03/07/20 475 250 290 49,343|  2020/3/7
IRISH 0.8% 03/15/22 0.8 200 206 26,939 2022/3/15 | UKT 4.75% 12/07/30 4.75 1,900 2,589 430,854 2030/12/7
IRISH 1% 05/15/26 1.0 210 210 35,234| 2026/5/15 | UKT 4.75% 12/07/38 4.75 1,700 2,445 415,388|  2038/12/7
TRISH 2% 02/18/45 2.0 500 505 65,892 2045/2/18 UKT 5% 03/07/18 5.0 1,520 1,667 283,204|  2018/3/7
TRISH 2. 4% 05/15/30 2.4 750 848 110,640(  2030/5/15 UKT 5% 03/07/25 5.0 2,350 3,060 519,864|  2025/3/7
IRISH 3. 4% 03/18/24 3.4 850 1,030 134,282 2024/3/18 || ukr 6. 0% 12/07/28 6.0 1,200 1,791 304,300)  2028/12/7
IRISH 3.9% 03/20/23 3.9 500 620 80,889 2023/3/20 UKT 8% 06/07/21 8.0 1,300 1,777 301,873 2021/6/7
TRISH 4. 4% 06/18/19 4.4 750 862 112,494] 2019/6/18 UKT 8.75% 08/25/17 8.75 770 871 148,068  2017/8/25
TRISH 4. 5% 04/18/20 45 1,150 1, 366 178, 164|  2020/4/18 N E 14,278, 188
IRISH 4. 5% 10/18/18 45 970 1,093 142,524 2018/10/18 |[ (x4 %) FALA|TAL A
TRTSH 5% 10/18/20 5.0 1,100 1, 354 176,607 2020/10/18 || EMEEE % 750 75w
TRTSH 5. 4% 03/13/25 5.4 1,200 1,673 218,221 2025/3/13 || SWISS 2% 04/28/21 2.0 250 286 33,798 | 2021/4/28
TRTSH 5. 5% 10/18/17 5.5 400 439 51,313 2017/10/18 || SVISS 2.25% 07/06/20 2.9 500 569 67,143|  2020/7/6
TRISH 5. 9% 10/18/19 5.9 700 854 111,345| 2019/10/18 || SWISS 3% 01/08/18 3.0 730 786 92,685  2018/1/8

/N B 79,419, 805 SWISS 3% 05/12/19 3.0 550 622 73,323|  2019/5/12
D) EVES ) EVEy] SWISS 4% 02/11/23 4.0 460 609 71,802|  2023/2/11
Ef&EE % ARV R ARV R SIISS 4% 04/08/28 4.0 600 907 106,942|  2028/4/8
URT 1% 09/07/17 L0 3,050 3,080 503, 1841 2017/9/7 || swISS 4.25% 06/05/17 4.2 600 641 75,623 2017/6/5
UKT 1.25% 07/22/18 1.2 3,200 3,258 553,382|  2018/7/22 N E 521,408
UKT 1.5% 01/22/21 1.5 1,400 1,436 243,899|  2021/1/22 RAHI—F2) FR ] ETy
UKT 1.75% 07/22/19 175 2,600 2,693 457,527 2019/7/22 BT via=t| vya—f
UKT 1.75% 09/07/22 1.7 2,600 2,694 457,628 2002/9/7 || SB 1% 11/12/26 1.0 2,450 2,503 34,627| 2026/11/12
UKT 2% 07/22/20 2.0 2,920 3,063 520,389 2020/7/22 || S6B 1.5% 11/13/23 1.5 7,250 7,800 109, 124|  2023/11/13
UKT 2% 09/07/25 2.0 1,450 1,507 956,004 2025/9/7 || SB 2.5% 05/12/25 5 6,000 7,067 97,737|  2025/5/12
UKT 2.25% 09/07/23 2.9 2,210 2,420 411,169 2023/9/7 || SGB 3.5% 03/30/39 3.5 4,740 6,487 89,726  2039/3/30




» REOffi A | - Ol A |
A A sl e e L | I L pymryen ey Ll
%|FAY==F|[FA)=—F A %|FA—ARFA=2b M
via=f| vyo-f FUT RV TIT RV
SGB 3. 5% 06/01/22 3.5 8,200 9,909 137,049|  2022/6/1 || AccB 2.75% 11/21/27 2.7 600 601 49,964( 2027/11/21
SGB 3. 75% 08/12/17 3.75 7,250 7,726 106,851 2017/8/12 || aceB 3.25% 04/21/25 3.9 2,150 2,280 189, 346|  2025/4/21
SGB 4. 25% 03/12/19 4.25 8,810 10,083 139,447 2019/3/12 ACGB 3. 25% 04/21/29 3.95 1,250 1,310 108,838  2029/4/21
SGB 5% 12/01/20 5.0 7,650 9,522 131,693 2020/12/1 ACGB 3. 25% 06/21/39 3.95 50 50 4,174 2039/6/21
I it _ 846, 260 ACGB 3. 25% 10/21/18 3.9 1,400 1,451 120,510{  2018/10/21
oz —) Tz | )= ACCB 3.75% 04/21/37 NI IR | T 111,498 | 2097/4/21
%%ﬁﬁ - - 7;;50 7;742 AR | R 435 2400|2760 229,213|  2026/4/21
GB 2% 05/24/23 20 5350 5660 M| s || A6 4288 012117 4.9 1,850 1,912 158,781 | 2017/7/21
NGB 3% 03/14/24 10 5000 5906 80,679 qooa/1q || ACGD 455 04/15/20 15 2,900 3,197 265,514|  2020/4/15
6B 3,75 05/25,21 375 7350 8 135 15,20 ann/sias [ A0 458 04/21/3 45 1,000 1,202 99,848 2033/4/21
\GB 4.25% 05/19/17 0% 6,250 6.5 s9.38| 0i7/5m0 || 0B 4785 0a/21/7 175 1,750 2,106 174,952|  2027/4/21
NGB 4.5% 05/22/19 45 6,450 7,68 09,983 o0t9/5/22 || A00B 5.25% 03/15/19 5.2 2,550 2,808 233,257|  2019/3/15
i e 199,167 ACGB 5.5% 01/21/18 5.5 2,300 2,458 24,177|  2018/1/21
Fow—%5) EE Sy E iy ACGB 5. 5% 04/21/23 5.5 2,350 2,841 235,921 | 2023/4/21
EEEH VRS RS S ACGB 5.75% 05/15/21 5.75 2,250 2,657 220,680 2021/5/15
DGB 1.5% 11/15/23 1.5 7,050 7,708 134,669| 2023/11/15 || ACGB 5.75% 07/15/22 5.7 1,800 2,176 180,699 | 2092/7/15
DGB 1.75% 11/15/25 1.75 4,650 5,165 90,237|  2025/11/15 || ACGB 6% 02/15/17 6.0 2,350 2,445 203,066 2017/2/15
DGB 3% 11/15/21 3.0 9,100{ 10,653 186, 117|  2021/11/15 /N En 3,133, 006
0GB 4% 11/15/17 4.0 4,850 5,231 oL 400| 2017/11/15 || (oA R—I) TFooH| Toud
0GB 4% 11/15/19 4.0 9,600 11,212 195,882| 2019/11/15 || EMEEES B RV | K=V v
DGB 4. 5% 11/15/39 45| 12,300 21,001 368,474 | 2039/11/15 || SI6B 0.5h 04/01/18 0.5 650 641 53,403 2018/4/1
DGB 7% 11/10/24 7.0 2,650 4,180 73,041| 2024/11/10 SIGB 1.625% 10/01/19 1.625 100 100 8,396 2019/10/1
o~ e 1,139,823 SIGB 2% 07/01/20 2.0 100 101 8,465|  2020/7/1
Ry FF Y EFTuEIyIC SIGB 2. 25% 06/01/21 2.9 520 531 44,201 2021/6/1
EfET % Ao AnF SIGB 2. 375% 04/01/17 2.3T5 400 406 33,842 2017/4/1
POLGB 1.5% 04/25/20 1.5 520 508 15,019)  2020/4/25 || SIGB 2.375% 06/01/25 2.3T5 150 152 12,716 2025/6/1
POLGB 2% 04/25/21 2.0 1,000 95 29,133 2021/4/25 || sS16B 2. 5% 06/01/19 2.5 850 883 73,49 2019/6/1
POLGB 2.5% 07/25/18 2.5 4,100 4,192 123,902 2018/7/25 || SI6B 2.75% 04/01/42 2.75 480 185 40,354 2049/4/1
POLGB 2. 5% 07/25/26 2.5 700 662 19,574 2026/7/25 || SIGB 2.75% 07/01/23 275 400 418 34,852 2023/7/1
POLGB 3.25% 07/25/19 3.9 3,250 3,406 100,671]  2019/7/25 || S16B 2.875% 07/01/29 2,875 200 209 17,47]  2029/7/1
POLGB 3.25% 07/26/25 3.2 2,700 2,767 81,764]  2025/7/25 || SIGB 2. 875% 09/01/30 2.875 250 259 21,621 2030/9/1
POLGB 3.75% 04/25/18 3.5 2,200 2,307 68,196 2018/4/25 || SIGB 34 09/01/24 3.0 700 " 62,224|  2024/9/1
POLGB 4% 10/25/23 4.0 3,300 3,578 105,747|  2023/10/25 || SIGB 3. 125% 09/01/22 3.1% 500 536 44,638]  2022/9/1
POLGB 4. 75% 04/25/17 475 1,940 2,018 50,638| 2017/4/25 || SI6B 3.25% 09/01/20 3.9 620 664 55,244 2020/9/1
POLGB 5.25% 10/25/17 5.2 2,350 2,502 73,949| 2017/10/25 || SIGB 3.375% 09/01/33 3.375 300 33 27,686 2033/9/1
POLGB 5. 25% 10/25/20 5.2 1,940 2,209 65,305 2020/10/25 || SIcB 3.5% 03/01/27 35 550 611 50,911|  2027/3/1
POLGB 5.5% 10/25/19 5.5 2,200 2,486 73,465 2019/10/25 || St6B 4% 09/01/18 4.0 700 750 62,451 2018/9/1
POLGB 5.75% 04/25/29 5.5 1,150 1,440 142,554]  2029/4/25 /N EN 651,938
POLGB 5. 75% 09/23/22 5.T5 1,800 2,148 63,488|  2022/9/23 RL—>7) el E =
POLGB 5.75% 10/25/21 5.75 1,850 2,181 64,473 2021/10/25 || EMEEESR JuEy M JvES R
I B 996, 8% MG 3. 26% 03/01/18 3.9 1,200 1,202 33,754 2018/3/1
T—ZF5U7) AT [ TA—%F NGS 3. 418% 08/15/22 3.418 1,950 1,912 53,602 2022/8/15
Ef&EE % FVTRV|FVT RV MGS 3.48% 03/15/23 3.48 1,600 1,564 13,902|  2023/3/15
ACGB 1.75% 11/21/20 1.7 20 246 20,491| 2020/11/21 || wics 3. 492% 03/31/20 3.492 1,600 1,605 45,055 2020/3/31
ACGB 2. 75% 04/21/24 2.5 2,600 2,658 220,787\ 2024/4/21 || wes 3.502% 05/31/27 3,502 670 629 17,662|  2027/5/31
ACGB 2.75% 06/21/35 2.7 550 519 43,116]  2035/6/21  |] GS 3.58% 09/28/18 3.58 1,800 1,817 51,013 2018/9/28
ACGB 2.75% 10/21/19 2.75 680 700 58,166 2019/10/21 || wGs 3.759% 03/15/19 3.759 2,300 2,334 65,528 2019/3/15
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MERSTE | RERA L MEREH | ERE LB
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JvEky b YRy b WVl ATVER
MGS 3. 814% 02/15/17 3.814 1,100 1,113 31,256|  2017/2/15 || SAGB 8% 12/21/18 8.0 4,700 4,651 34,004 2018/12/21
MGS 3. 844% 04/15/33 3.84 830 769 21,608 2033/4/15 || SAGB 8.25% 03/31/32 8.2 1,950 1,376 31,995 2032/3/31
MGS 3.889% 07/31/20 3.889 1, 050 1,067 29,964 2020/7/31 || SAGB 8.25% 09/15/17 8.25 4,900 4,918 3,956|  2017/9/15
NGS 3.892% 03/15/27 3,802 640 623 17,509]  2027/3/15 || SAcB 8.5% 01/31/37 8.5 5,250 4,625 33,811 2037/1/31
NGS 4. 127% 04/15/32 4127 350 339 9,533 2032/4/15 || SAGB 8.75% 01/31/44 8.7 3,450 3,083 20,321 2044/1/31
MGS 4. 16% 07/15/21 416 2,000 2,049 51,602 2021/7/15 || SAGB 8.75% 02/28/48 8.7 9,450 8,350 61,041 2048/2/28
MGS 4. 181% 07/15/24 4181 1,850 1,879 50,752 2024/7/15 || SAGB 8.875% 02/28/35 8.875 2,800 2,582 18,875|  2035/2/28
MGS 4. 24% 02/07/18 4.2 3,800 3,880 108,928|  2018/2/7 /N Er 707, 163
MGS 4. 378% 11/29/19 4,378 2,800 2,897 81,338|  2019/11/29 & En 177, 598, 047
MGS 4. 392% 04/15/26 4.392 950 913 27,316 2026/4/15 | (70) 0 LS MR L 2 A . 4 B R DTG 2 o 78 [H OO KRR B 1= 52 B
MGS 4. 498% 04/15/30 4,498 1,100 1,137 31,920  2030/4/15 I X0 EBME L7z b O T
MGS 4. 935% 09/30/43 1,935 750 716 21,794|  2043/9/30
I y / 5 94 I 7 9 —
UGS 5. 2484 09/15/28 5.248 90 1,037 B0 WYG | (SN2 | DELFRRIEAREE S
/N 2 831,205 T i =
CEERED) 77U | TH7 70 # W oBl e B
EfET % vkl ATUER it £l 7t il
SAGB 10.5% 12/21/26 105 18,700] 20,362 148,849|  2026/12/21 ERZaE! EpZaE!
SAGB 6. 25% 03/31/36 6.95| 10,300 7,168 52,402|  2036/3/31 51 EURO-SCHATZ 204 -
SAGB 6. 5% 02/28/41 6.5 9,250 6,386 16,687|  2041/2/28 US 5YR NOTE 325 —
SAGB 6. 75% 03/31/21 6.75 6,550 5,996 13,833 2021/3/31 EURO-BOBL FU 259 —
SAGB 7% 02/28/31 100 10,240 8,136 5,477|  2031/2/28 EURO-BUND 511 _
SAGB 7..25% 01/15/20 7.9 6,750 6,441 mos| w01 || B US 10YR NOTE 213 _
SAGE ll.lﬁm% 92/?8/23 .75 5,750 5312 39;.1 ?oga 2 '28 US LONG BOND 133 o
SAGB 8% 01/31/30 8.0 1,900 1,315 wit| W S A ER s R SRR R E DO E T SRR
DI J 0 AT L= b DT,
TULR [ ==
RESFTHEDRER
1 H 4 b x
g 7 il #H e 2
TH %
[N tt 1& 177, 598, 047 97.6
o — J - om = v . ZF D 4,383,314 2.4
# & 13 G i) E i R 181, 981, 361 100. 0

(AL MHIRIC I T 2 AME A pE (179, 517, 129F 1) O EE (S FEIM PERAE (181, 981, 361F 1) (243 % b 31398. 6% T,

(72) A A DI 4 1R 0D WA % 175 ] 00 S B TR A5 76 SR DRI 2 0 F IR L7 & 0 TF, UK KAV =117 02/, 10 5 & K v =
84. 21 1 AF L 32y =635, 12— =130.37TM . 14 F U AR F=169. 84/ 1 A A A7 T =117.8TH 1AV = —F 7 a—F
=13.83M. 1/ VU xz—27 a2 —%=13.66[1. 17 v~—2 7 a—3=17 4T 1R —F > RAaF=29.55[ 14 —A KT VYT KL=
83. 04 1> HAR—/L F=83. 191 1~ L — 7 VU X v =28 07T 17 7 U B 7> =731 TT,
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A 5 WY } L

W & B | 184,172,772, 204/ WE 8 = I % 5,423, 620, 502
R 2 = T 2,552, 200, 305 3 Jijg F B 5,423, 772, 882
n T 18 GEAmEE) | 177,598, 047, 291 * h Il B A152, 380
* 1 A 4 2, 253, 649, 782 B & i & % 58 B B | A8 543002 619
* I Fil B 1, 596, 718, 269 7 H i 2,632, 313, 987
ai £, # [ 36, 167, 524 5e = | All, 175,316, 606
e A E i W M & 135, 989, 033 €)% ¥ B 35 % H 3| 48 & AB2,102, 558
® & | 2,357,158, 412 HS‘ 5l it 116, 201, 531
* " & 0. 205,705, 856 He 5l 1 A\228, 510, 095
mz o i # H A28, 319, 241
KB R E 151, 452, 526 ©% # 8 % &AWBCD) | A3 199,803 916
©# & & # #MAB | 181,815 613 792 O 8 @ 8 3 & | 149 331 326 984
7 A| 5, 888,868, 174 @B M fE = 8 2 & | 9 205694420
woOW# B R 4E 4| 105,926, 745,618 W@ # = 8 % 2| Ad9 410,471,870
d= # ¥ # 0O % 75, 888, 868, 17410 M = (E+F+G+H) | 105, 926, 745, 618
175 0% 1= Y & % {f 28 (C/D) 23, 958 KOHA MR OB OB O3 &) | 105926 745, 618
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